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YTD 3 Lfiou 6 LADU 13
QLN 23.22 17.65 21.44 22.98
it n 29.34 14.93 25.82 34.12
Aedelunduieaty 31.29 12.12 25.97 34.17
ANURUEIUNDIY  14.51 11.04 15.13 13.27
iU 12,40 9.48 12.94 11.58
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NOINU N/A N/A N/A 19.60
it n N/A N/A N/A 31.35
Anadelunguideaty  N/A N/A N/A N/A
mmﬁumuﬂawu N/A N/A N/A 13.41
muuusuitin /A N/A N/A 12.47
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A5 gaaalaiiu Wiuase
N3 1.00 gLy
mssuilefiu 1.00 gLy
mMsduasumieasuiin 1.00 LIy
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o (1) msssudeufidonfuaniddeldsundyaduin migshuems viem@dulauds Tneviemianisennenifiursssudonant
amulasnss (2) Asssuisumsune/msiuseu/msdundsumbeamusaionifuangfemisamuusanguuiouraysslusasilliviiy
Tneusndnnsasuisneandonuasudninasilinsiudely (3 Arsssudeumsduidsunamlunesyu Thaiesex meldmsianisvesuas.
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uansloy 81.89 naauila MEGA 10 (vlinazauyaan) 14.91
mheamuitlildaamadalunaainning 14,91 U3 Wunda Twa resvalstu e @ey)  6.09
RUHAGUIANS 3.33 SUIANSNANTING 1A (W) 5.78

Ut Ineeesd i (W) 5.75

SUIANTNINS INEEUBIN 179 (UyvL) 5.73
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Sharpe Ratio §h51duszwinsnansuLudUfiuvesnamusmToufisufuadssannsamy Tnefuanuamese s HanauLuYe sN WU
fusarmaneuwnuiiusaaneudes (rsk-free rate) iWSsuLiBURUANTEAULINATEIU (standard deviation) ¥BaNBNLTI A Sharpe Ratio dgvioufisdng
wamouunuTinemurmAsldsuiuTuiosnmefumudssinesusiuiuun lnonesusimiifien Sharpe Ratio ganasdunasmuiifivssansnmlumsuins
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Alpha HameuLnuALALTRINeuT o SsuTlaufufiTa (benchmark) Tngen Alpha figa mnefa ﬂamummma%ﬁmamauLmuiﬁqqﬂdﬁmﬁ%i’m Fadu
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TlndiAesfusidin nowmusiuiiden tracking error g¢ eiiSnrmameuunlasiadevnsandvidfoanniu
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(Sustainability) InenewuazawulunseiiliguiuvesustnaansdoulunmavdnvinduwisUsznalng uaz/m3enanuanningidu wo le fldsumsAnidonainaain

U oo " oy A v . & v & A . . & v A = =
wannsnduialszndalnednfienulannuiudsnde (Environment) #3aiiuaudsBu (Environmental, Social and Governance: ESG) w3ariuvesusenanneidound

= a a . a v ea o 9 ' a' N A Y '
fisssanivna (Governance) (318881 88nUsINYANNNTBUNTAMU (Investment Universe)) laedl net exposure Tunswdduiiasmudananilaeiadeluseutindlitesniy

Fowar 80 voswaAMINIAugVIEUDINDIYU

E] v O

A g o - DTN Ay o A Ao = o v £, DN a S oA a 3 = A o aw
deduussduidouliiiianssuigaiunsifiunuiiardafedadedu ESG wndu dwaliifassuuinafiddudsessuuiasugilne wasunalnniaiitisaivayuuion
anneidon uagdssmdalngliussadmanensiannfigsdy (Sustainable Development Goals : SDGs) Uo483AnN AU 5831914

N39UA13899U (Investment Universe)

nesyuaziuamuluiuiilésunsussdiunantsdiiunuduemssiu ESG Rating) TnpaandnminduisUsamelng Tusedu AA TulU viderfuresuidnaansfouiil
559117U7a (Governance) Tnedl net exposure luniwdauiiamusananlnsedsluseudvailitosniniosas 80 vesyarmindaugvdvenomu

vaneing: fuvesuitnanmsdouiifisssnivie (Governance) FosilnaaniiRssil

1. Wsumsusufiunsiiuguaianisusevaaneideu (Corporate Governance Report of Thai Listed Companies: CGR) MnauALdEsLEaTunssInsUSTinedaus
90 AzuuLTlUMTaITisUYn
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2. finslaweidmuneuazunuludewill wassenuanuduninnisujidmudmnevseunuudamnasmainndnvsnduwiiUszindlng Jsdnlidmsunsdame
Joyadsnanlagianiy
(1) msidmaneuazunugsianiiettesiunisiiuyad1vesfanis (corporate value up plan)
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(2.1) wusdunsidaeuiiedhiunssadiuandussiiuansiidunusuanuddununasguananuiiussansasuresnasuiiua
(2.2) WhmneuasusudidumsiiieanySinunisudesiineieunsyanvesusznalne
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‘ , v oo o o o - v oy g . ae - S v
nagnsmsasy : TudmvenisamuluiuesuidnaamulavlunaandnninduisUszmalng uaz/mienaravanningidy e lo (“Usdnaanzdoun”) Aldsums

o A o o woe " oy A 13 . & v & A . . 7
Andenanaaavanyninduislsanelngidanulanduiudsnden (Environment) u3emunudu (Environmental, Social and Governance: ESG) tu neswuaz
ldnagnsnisasmuwuy Positive Screening lnsagAndenannsngnlasunisussidunanisaniuauiuaiudsdy (ESG Rating) annmaiandnnindusussnelngdnd
planiausu ESG luseiusous AA TulU 1Wundninaust (Rule-based Investment Strategy) faidunisfmuandninaet Seuly sudsdunsunsdndenudnnindiiie
wWraenuliaaan

o v A o v ¢ % a = o v A v @ av e a
naninausitumsAndanuanning : newuaglinsuinmsuuy Rule-based Approach Zsazimuanasilunisdadenainudnnindianzaldsunsusudiunanis
FluruiuaudsBu (ESG Rating) annmaramannsnduiaszimealne Tusedu AA TulU o vauzamu

AsTUIUNSIATIZLAZARLEENUANNS Y

2 o PV o v sal vo a o a 1 o .

Jupaudl 1: Andenrannindalasunisusziiunanisaniusuauaudsiiu (ESG Rating)

Junaudl 2: Andenuannsndnlasunisusefiunanisailuanuiiuaudady (ESG Rating) annaataudnningursuszmalneidianulaaauaiu ESG Tussaumaus AA
ulUminldu (59089 AA uaz AAA)
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Funoudl 4: Andormdnnindiyarmdnvindnmsainan (Market Capitalization) geand1uiu 20 - 25 udnming lasazRinsanamulundnmnsiidyadudoming
Au3IAIMAIR (Market Capitalization) geana iy 1 - 12 vdnviwdusnludndrunsamuilndifeetu swfulszanaiosas 70 vesuadmingaugvsvesnoamy vl lu
anunsalund nesuazdindadiunsamulusdasnngaainnssy (sector) luiifunindesas 30 vesyarmingduavsuenenu
nesuImhnsRsaUSUT e evdnning uas/vie UiudndiumsamuetisiosTa 2 ada

ANa av o a
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e o
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(1) siilnanauunusia SETESG (SETESG TRI) udusiindmilnemarandnninduiadsznelng fagieunmsindeulmsawesngundnnindvesuisvaamzifouniing
AillugsivedndsBudedivnagarndnnindausninain (Market Capitalization) waranimadessumunausifiivua Ineldladdnduundnnindludvd Tudad

v

PREGERS

o =

Hawmuaninsafnwisnsdnvideinaneuunusiy SETESG (SETESG TRI) (index Methodology) Li#l www.set.or.th/th/market/index/setesg/profile
S 2o o A o ado v v Ao o Uy s - v yoe = v o v a Ao o 1 wa
iall UigndansazfeundasividinvesnomumuiniuiidnrlaenaanannsnduisUszmealne Wonaandnninduislszmalnesinisdavideil TRI fiuhdadugie
o w6 ' ' o @« ' B o o v oA uoa A 9 v v o o w 3
winningnetoseaudazndnning (free float) snasmidnlunisdwinduil @il free float TRI) el lulunumdninusinauenssumsmiusmayuussnmaimus
(2) fiwfl S&P500 Total Return Yiumednsuanitdsuiiodinnunansuunuduanaiuum u ufidananeuwnu ludndnievay 20
Yo o o v =] =t o Ao Yo oo ' 1= a‘ ) O A a' =
newlduil S&P500 Total Return Tudndusasay 20 Wudnisweswiviliinvesnamu uddsildananliieuisitesiuainuddu esnnemuiinisamuly
nowula MEGA 10 Fudunewuiiegnigldnisuimsdanisvesuidndanis ludndnlaandeluseuldaTldiu Sevay 20 vewarminddugvivesnewu uazivil
fenanndudviizinvesnasula MEGA 10A
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ANudeIneItaIiuNTamUTDINBINU
- newutuamulundnninduesudeniildsunisussiliunanssfiunusmuaudsdu (ESG Rating) a0 SET Tusdusaus AA Juld Fedeyaenalifinsusuusdndu
Yaguulaiuiliefivenisalifeiu ESG unsenuiuussniuludeau
= v o 2o = A °o o o A a_aa O o . .- = a 4' )
- nesuiiulovnegatiuamulufuvesuddnaamadeun AuanuddguardniugsianiinnudBulussezen (Sustainability) tenafianndsninnsnszandalu

v ea o

ningAuAntua Sty uazmsliansatenierevdnninduisililunamietnaimzaudedeuladuaudduiinesuimun uenaind nesuiing
$ritadadhunsasmuresusasvIngRamn sl (sector) Bliifundr¥osas 30 vesyadmindaugviveanammy fuiu nesuonafimsamunszandilunngamnsaila
gaanmnssunildluuisvnels

- masyuiinesuinasuiunindosas 80 vesyarmingaugvsvenesuarliEfadonanuisnilitumsUssiunansdiiunusuaugibu (ESG Rating) 91
SET Piimailamusiudi £5G Tussdudaus AA Tuluiifyarmdnvindnusainann (Market Capitalization) gegauaziianTnadeagaiies 20 - 25 vdnning Tnafing
$rfdadaunsasmuTeILsasIIngRAMN TSI (sector) TaTtnasiBy  fusendanisRiasantiuun Tnslildnishinsesiyad (Valuation) uagfiavenisiadeulmues
smdnming dau famuisasiunsuuarouiumudsaesisnist Tasluvanunisainaneuunuresnesyueatisanimiomnnninisasuuuuiesesiyan
wagmsiansanienamaiedeulmvessandld uenani nisiinesyuiimsuimsuuy Rules based Approach Tasfimsusuaunauesdadaudmiinnisasu (Rebalance)
sufefuneTendnnindnisamuedlieslay 2 ade FoniAnmansaififnanssnuiumamdnningiinesuiiiamulutisssesnanounsuiudadgiun uazsede
wénnindanan nesvuenasiunishidulumuanuaanisesiamuuisnguitiesnislinesmuuimsdanisuuy active management U3y Portfolio nesyueeia
5

- TuduvesmsamulundnningvesussmildFunsussdiunanisdiunuiunnudadu (ESG Rating) 910 SET newuazitulanizmsasmulungunsiansiisiyad
vdnmindausimnann (Market Capitalization) ga tiea 20 - 25 ndnning Tnefinsdrindnaiunisamuveiusasmnngnamnss (secton) daluunianunisal
KanouunulFnnsasulunsasnguileratesnimanouummesmsamulusnasiyasmusanaatosnd wae/mieflilddnden i aransidyad
vinmindausmaanruInnaauazvadneaarlinane LI IR sTIyaR AN NdRNsIAAAIR (Market Capitalization) g4lst

- msawuluriureanguuisviiianalansudiu ESG enflanmadoshniiuresisniily dafu wmnfeaufumulusaavieingamaasygia nesmuoialsl
annsodevieneuldlunamielunafinnzay fsorndmanssnureanmadesuasnanisiiiunuvaanemuld

- nowuenafimahiduluasulussussne Tasnesmuaglivhnstesfurmudssiusnnuanuisuiuns i ssma fadu nosuisoadianmdsmindasuanyisu
Mnnmsiinesuiniuumlvamu Ssilifamueivaznmunieldiuilsansanuandeunie ldsufufuminiGuasuiEuusals

uwameanfiums uazannsnisauguransenulunsainsasmuliduluanauleuenisasu

- nawuldnagnsnisawuuuy Screening \undninaust (Rule-based Investment Strategy) usivnnuievdanisfiasanudaiiuimdninasinisfinnsandadenndnning
fitmualitalifiome wae/violimnzautuaniumsainisamu u varlaud visniansanudvsilasyiugmdninaeta fnandulasdulludnueilidos
niwdninausiiiuiiivunuddinsingussasdiasnseunsasuiitonisamuiiieatestuaudstu Taefeusslovivesifiomioanududdy

- Uitvdnniseeviinsfinnnamanisussdunanmsaiiunusuaudsdu (ESG Rating) 1 SET esasiiaue wagRimnsanususetevdnnindiielidulunumdninos
nsfmdenrannindmunleuienisamu



